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DU BAO REVIEW VNM VA FTSE ETF-Q3/2018

PIEM NHAN
Quy VNM ETF

e Thém méi: VHM véi ty trong duw kién 7%.

e Loaira: Khéng

Quy FTSE Vietnam

e Thém méi: VHM, HNG va GEX véi ty trong thém vao 15%,
1.71% va 1.94%.
e Loaira: HSG, BMP, HBC va CII.
Lich cong bé danh muc méi va ngay hiéu luc cda cac quy ETF
Ngay c6ng bé danh muc méi:
e Quy FTSE: 07/09/2018
e Quy VNM: 14/09/2018

Ngay thuc hién co cdu danh muc cda 2 quy: 21/09/2018
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l. VanEck Vectors Vietham ETF (VNM ETF)
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V6i s6 liéu ngay 31/08, KISVN nhan dinh VHM Ia cb phiéu duy nhat dwoc thém vao trong khi khéng cé ¢b phiéu nao bij loai ra. VHM dwoc
Iwa chon khi ndm trong top vén héa ctia rd trong khi dap (rng cAc tiéu chi vé& thanh khoan, freeloat duy chi thdi gian niém yét dwéi 6 thang
nhwng VNM ETF d3 c6 tién 1é khi thém NVL va VRE khi ca hai chwa dat thoi gian giao dich du 6 thang. Quy VanEck Vectors Vietnam ETF
hién c6 téng tai san 367 triéu USD v&i 17 cb phiéu Viét Nam va 8 ¢b phiéu nwéc ngoai. V&i VHM duoc thém méi, KISVN tinh toan sé
lwong cd phiéu sé dwoc mua ban trong dot tai co cidu Q3.2018 nhuw sau:

1 VIC 6,929,532 30,751,657 8.37% 8.00%  -0.37% (1,360,089) (306,677.63)
2 VNM 4,061,180 27,312,743 7.43% 8.00% 0.57% 2,095,272 378,935.48
3 VHM - - 0.00% 7.00% 7.00% 25,731,407 5,768,536.07
4 1476 TT 1,335,160 16,212,471 4.41% 6.50% 2.09% 7,682,663 640,104.09
5 7730 JP 374,600 16,403,743 4.46% 6.00% 1.54% 5,660,910 131,172.88
6 MSN 6,753,790 27,536,912 7.49% 550%  -1.99% (7,315,071) (1,795,272.52)
7 NVL 11,913,166 33,234,154 9.04% 5.00%  -4.04% (14,850,698) (5,326,831.03)
8 VRE 10,786,110 18,216,027 4.96% 450%  -0.46% (1,690,921) (1,001,876.08)
9 VCB 9,019,122 24,192,924 6.58% 450%  -2.08% (7,645,904) (2,852,227.94)
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10 HPG 9,205,283 15,783,307 4.29% 450%  0.21% 771,942 450,508.95
11 090460 KS 663,201 15,100,503 4.11% 450%  0.39% 1,433,607 65,328.19
12 ssl 11,792,701 15,993,534 4.35% 416%  -0.19% (714,030) (526,823.03)
13 BVH 4,145,186 16,456,211 4.48% 3.85%  -0.63% (2,311,461) (582,613.24)
14 ROS 7,175,931 12,688,771 3.45% 3.47%  0.02% 83,919 47,489.57
15 2199 HK 13,823,000 10,355,362 2.82% 3.39%  0.57% 2,080,006 2,915,351.54
16 SBT 9,855,445 8,036,629 2.19% 3.08%  0.89% 3,254,435 3,993,534.48
17 SIALN 12,136,423 14,055,456 3.82% 2.96%  -0.86% (3,151,080) (26,434.25)
18 105630KS 838,741 14,049,957 3.82% 2.72%  -1.10% (4,043,590) (241,752.77)
19 TCH 8,547,210 9,941,176 2.70% 2.64%  -0.06% (207,237) (178,292.29)
20 025320KS 3,346,434 9,588,292 2.61% 2.36%  -0.25% (914,296) (327,452.39)
21 STB 12,606,652 6,141,009 1.67% 1.71%  0.04% 145,887 299,678.56
22 KDC 3,206,670 4,156,285 1.13% 1.30%  0.17% 610,503 471,320.08
23 NT2 4,333,779 4,938,276 1.34% 1.24%  -0.10% (358,317) (314,657.46)
24 097520 KS 346,113 5,144,986 1.40% 1.23%  -0.17% (616,019) (41,599.83)
25 DPM 5,891,250 4,437,401 1.21% 1.17%  -0.04% (130,999) (174,031.36)
26 VCG 8,787,097 6,863,741 1.87% 0.72%  -1.15% (4,240,838) (5,432,699.34)
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Il.  FTSE VietNam UCITS ETF
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V6i div liéu chét ngay 31/08, sau qué trinh san loc, ching tdi cho rdng FTSE Viet Nam ETF sé& thém vao VHM, GEX va HNG khi ca 3 déu
dap (rng cac tiéu chi von hoéa, thanh khoan, freeloat va room ngoai. O chiéu ngwoc lai, HSG, BMP, HBC, CllI nhidu kha néng bj loai. HSG
sé& chac chac bi loai do vi pham tiéu chi ndm ngoai 92% vén héa ctia rb cb phiéu xem xét. Trong khi d6 BMP, HBC va Cll vi pham tiéu chi

ty trong vén héa dau tw dwoc thap hon 0.5% vén héa ctia danh myc.

KISVN tinh toan thay d6i cd phiéu trong danh muc méi véi VHM sé dwoc quy mua vao véi con sb wéce tinh |a 10 triéu cd phiéu. NVL, HNG,
GEX ciing dwoc mua kha twong trng 2,5 triéu cp, 6,7 triéu cp va 4,7 triéu cp. O chiéu ngwoc lai, Cll, HSG, HBC va BMP sé bj ban hét sb

¢6 phiéu hién c6 trong danh muc.

1 VIC 11,196,558 49,687,731 15.74%
2 VHM - - 0.00%
3 VNM 6,546,667 44,028,442 13.95%
4 VCB 6,460,271 17,329,052 5.49%
5 MSN 10,727,444 43,738,507 13.86%
6 HPG 23,681,747 40,604,540 12.86%
7 PLX 4,032,380 11,733,706 3.72%
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(2,306,083) (505,910.82)
46,744,918 10,195,785.81
3,272,144 473,677.86
1,716,403 622,958.02
(20,029,899) (4,782,718.21)
(19,653,289) (11,159,329.42)
(3,370,770) (1,127,766.13)
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8 VRE 21,200,040 35,803,500 11.34% 8.79%  -2.55% (7,939,470) (4,585,523)
9 NVL 6,615,507 18,455,277 5.85% 8.18%  2.33% 7,267,827 2,541,168
10 ROS 2,971,055 5,253,540 1.66% 1.73%  0.07% 210,754 116,257

12 STB 12,314,445 5,998,667 1.90% 0.97%  -0.93% (2,909,098) (5,825,117)
13 HNG - - 0.00% 1.71%  1.71% 5,315,975 6,749,506
14  sSI 8,196,764 11,116,641 3.52% 2.39%  -1.13% (3,531,234.63) (2,539,695)
15 GEX - - 0.00% 1.94%  1.94% 6,045,768 4,738,006
16  DXG 3,817,468 4,653,051 1.47% 1.04%  -0.43% (1,325,372) (1,060,624)
17 TCH 3,939,538 4,582,037 1.45% 1.61%  0.16% 490,667 411,490

18  SBT 5,796,759 4,726,971 1.50% 1.74%  0.24% 743,279 889,079

19 PDR 2,970,661 3,251,152 1.03% 0.73%  -0.30% (935,039) (833,358)
20 PVD 4,041,976 2,680,194 0.85% 0.62%  -0.23% (729,981) (1,073,805)
21 KBC 4,814,139 2,500,047 0.79% 0.90%  0.11% 333,811 626,985.99
22 Cll 3,239,744 3,684,688 1.17% 0.00%  -1.17% (3,646,104) (3,126,981.02)
24  HSG 3,894,217 1,805,045 0.57% 0.00%  -0.57% (1,776,307) (3,737,975)
25 BMP 907,290 2,188,399 0.69% 0.00%  -0.69% (2,150,266) (869,557)
26  HBC 1,820,986 1,809,263 0.57% 0.00%  -0.57% (1,776,307) (1,743,850)

Téng 139,323,417 311,632,788 99.98%  100.0%
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Lién hé.
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Ban béo céo nay do Cong ty C phan Ching khoan KIS Viét Nam (KIS) phat hanh v&i sw déng gop ctia cac chuyén gia cia KIS duoc néu
trong bao cao. B4o cao nay dwoc viét nhdm muc dich cung cép théng tin cho khach hang la cac té chirc dAu tw, cac chuyén gia hodc cac
khach hang ca nhan cua KIS tai Viét Nam.

Ban b&o cao nay khéng nén va khéng dwoc dién giai nhw mét d& nghi mua hodc ban hoac khuyén khich mua ho&c ban bat ct khoan dau
tw ndo. Khi xay dwng ban bao céo nay, ching tdi hoan toan da khéng can nhéc vé cac muc tiéu 8au ty, tinh hinh tai chinh hoac cac nhu cau
cu thé clia cac nha dau tw. Cho nén khi dwa ra cac quyét dinh dau tw cho riéng rinh cac nha dau tw nén dwa vao y kién tw vén cda chuyén
gia tw van tai chinh doc 1ap ctia minh va tly theo tinh hinh tai chinh c& nhan, muc tiéu dau tw va cac quan diém thich hgp khac trong tirng
hoan canh.

Khi viét ban bao cao nay, chiing t6i dwa vao cac ngudn théng tin cong khai va cac ngudn théng tin dang tin cay khac, va ching téi gia dinh
céac thong tin nay 1a day dd va chinh xac, méc du ching t6i khong tién hanh xac minh déc 1ap cac théng tin nay. KIS khéng dwa ra, mét cach
&n y hay r6 rang, bat ky dam bao, cam két hay khai trinh nao va khéng chiju bét ky mét trach nhiém nao déi véi tinh chinh xac va day da cia
nhirng théng tin dwoc dé cap dén trong bao céo nay.

Cac nhan dinh, danh gia va dw doan trong bao cao nay dwoc dua ra dwa trén quan diém chl quan cla chang tdi vao thoi diém dwa ra bao
c4o nay va c6 thé thay ddi bat ky lic nao ma khéng can bao truéec.

KIS c6 thé da, dang va sé tiép tuc thye hién cac dich vu tw van dau tw hodc tién hanh céac cong viéc kinh doanh khac cho cac céng ty dwoc
dé cap dén trong bao céo nay. Ngoai ra, KIS ciing nhw cac nhan sw cap cao, giam dbc va nhan vién cia KIS c¢o lién quan dén viéc viét hay
phét hanh béo céo nay cé thé da, dang va sé& mua hodc ban co ky han chirng khoan hodc chirng khoan phéi sinh (bao gém quyén chon)
clia cac cong ty dwoc dé cap trong bao céo nay, hodc chirng khoan hay chirng khoan phai sinh ctia cong ty cé lién quan theo cach phu hop
ho&c khéng phil hop véi bao céo va cac y kién néu trong bao céo nay. Vi thé, nha dau tw nén v thire rang KIS ciling nhw cac nhan sw cap
cao, giam dbc va nhan vién clia KIS cé thé cé xung doi loi ich ma didu d6 c6 thé anh huwdng dén nhan dinh.

Bao cao nay khéng dwoc sao chup, nhan ban hodc xuét ban (toan bod hoac tirng phan) hoac tiét 16 cho bat ky ngwdi ndo khac ma khéng
dwoc sy chap thuan béng vén ban cta KIS.



